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Abstract

This study aims to know the influence of parallel economy on economic
developpement in Algeria through analytical and econometrical study during
theperiod starting from 1990 to 2016. We dividedthe study into introduction
and two chapters and a conclusion. Using themethod IMRAD

,( Introduction.methods. results and discution).

This study found out that theparallel economy has an influence oneconomic
developpement in Algeria with short and long terms. This parallel economy has
a positive impact through its influence on Gross domestic product rates. Thus .
It is an obligation for us to give more importance to this sector and to integrate
it even gradually within the formal economy.

Key words ;parallel economy. Formal economy.economic
développement.Gross domesticProduct. Taxe évasion. Administrative
corruption. Unemployment. Inflation.
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https://abu.edu.iq/law/conferences/13
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https://blogs.worldbank.org/ar/arabvoices/global-poverty-puzzle-case-algeria
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https://data.albankaldawli.org/indicator/SL.UEM.TOTL.ZS?locations=DZ
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http://revue.umc.edu.dz/index.php/h/article/view/746/853
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https://onlcdt.mjustice.dz/onlcdt_ar/donnees_statistiques/bilan[2017].pdf
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gaslal

(2013-1990) Loy e LsleaBY | cfaidl) 3l i 101 by Balal

L Jhle HE PIB gl
dale G gala zs g2 Jkle

4.516 481.92 2008 1990
4.538 609.4 2770 1991
4.557 761.4 2820 1992
4.823 772.8 2760 1993
5.154 819 2730 1994
5.389 710 2840 1995
6.015 737.5 2950 1996
5.708 926.9 2990 1997
5.412 924 3140 1998
6.073 810 3240 1999
6.179 1233.12 3360 2000
6.228 1197.85 3460 2001
6.916 1203.4 3660 2002
6.684 1259.49 3920 2003
7.789 1251.13 4090 2004
8.044 1363.08 4330 2005
8.868 1485.44 4400 2006
8.594 1527.43 4550 2007
9.146 1719.07 4660 2008
9.472 1668.95 4740 2009
9.736 1855.48 4910 2010
9.599 1839.21 5050 2011
10.17 1659.96 5220 2012
10.783 1623.88 5370 2013

Y alaall LlenaYh Galll dlae) (e 1 jdaal)

http:// data. albanka dawi.org/indicator: Jsall elull ulily

- http://www.ont.drsbas3U ik slll53)

Mai Hassan, Friedrich Schneider, Size and Development of the Seadow

Economies of 157, Countries Worldwide: Updated and New Measures from
1999 to 2013, LZA DP No. 10281.tor 2016.
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&) 1970 o sriaad) 55l Pl iball (A (@lsall dlai®y) cVara Hehir(02)al) (Galal
2016

iy | 1970 1971 | 1972| 1973 | 1974 1975 | 1976 1977 | 1978 | 1979 | 1980
silsall sa| aaa e |20.92(22.12 (20.26 | 20.41 [11.68 | 16.70 [ 17.67 | 17.35 [19.49 [ 17.79 | 18.56
i | 1981 | 1982 | 1983 | 1984 | 1985| 1986 | 1987| 1988 | 1989 | 1990 | 1991
ilsall sV aaa jiia | 18.01 | 24.69 [26.76 | 24.01 [25.47 | 29.60 | 29.74 | 32.55 | 29.68 | 27.48 | 28.31
| 1992 1993 | 1994| 1995| 1996 1997 | 1998 | 1999 | 2000| 2001 | 2002
silsal Suai®l aaa e |35.81 | 38.37 [34.98 | 35.51 33.07[32.17 |36.33 | 34.02 |34.10 | 32.82 | 33.88
10| 2003 | 2004 | 2005| 2006 | 2007| 2008 | 2009 2010 | 2011 | 2012 | 2013
ilsal ol aaa s |36.51 [ 37.83 [38.15|40.18 [43.68 |43.67 |42.93 | 44.43 |47.57 | 50.45 |46.23
id| 2014| 2015 2016
silsall ol aaa e |49.53 | 50.98 [47.43

~1970 553l MIMIC ¢ 3gai Jlariuls jial) B (Glgall SaB) aan ol cdll) 3o ag ()68 1 jhaal)
2016
Eul Jof z3gaill (5ilsall alaidy ) ALl ADF il :(03) ad) (salall

Mull Hypothesis: DMERF)Y has a unit root
Exogenous: Constant
Lag Length: 0 (Automatic - based on SIC, maxlag=7)

t-Statistic Profb.*

Augmented Dickey-Fuller test statistic -3.32TT22 0.0243
Test critical values: 1% level -3.724070
5% level -2.986225
10% level -2 632604

*Mackinnon (1296) one-sided p-values.

Ealull Alas) (a1 yuaall

alaliy bl = 3gaill (Slgall ALaiEY) ALLLLIADF sl (04) o) Galall

Mull Hypothesis: D(EF) has a unit root
Exogenous: Constant, Linear Trend
Lag Length: 1 (Automatic - based on SIC, maxlag=")

t-Statistic Prob.*

Augmented Dickey-Fuller test statistic -4.433955 0.0092
Test critical values: 1% level -4.394309

5% level -3.612199

10% level -3.243079

*Mackinnon (1226) one-sided p-values.

Gald) dlas) G 1 jdaall

-201 -



plalilly s (s G =3l (55)sal) SLaBY) ALLLLIADF i) :(05) ady (galal

Mull Hypothesis: DMEP) has a unit root
Exogenous: Maone

Lag Length: O (Automatic - based on 312, maxlag=7)

t-Statistic Prob.*

Augmented Dickey-Fuller test statistic -2 429126 0.0174
Test critical values: 1% level -2.660720
5% level -1.855020
10% level -1.609070

*Mackinnon (1996) one-sided p-values.
Gl alae) (e 1 yiaal)

Cul Jol z3gaill plal) 1A 5l ALWLWADF jLial:(06) ad) (3alal)

Mull Hypothesis: Y has a unit root
Exogenous: Constant

Lag Length: 0 {Automatic - based on SIC, maxlag=2)

t-Statistic Prob.*

Augmented Dickey-Fuller test statistic 0.9300783 0.9943
Test critical values: 1% level -3. 711457
5% level -2.981038
10% level -2.629906

*Mackinnon (1296) one-sided p-values.

Gl alae) (e 1 yiaal)
plaliy bl 7 3aail &Y A0 i) ALLJADF Laal:(07) oy Galal)

MHull Hypothesis: % has a unit root
Exogenous: Constant, Linear Trend
Lag Length: 0 {Automatic - based on SI1C, maxlag=2)

t-Statistic Prob.*

Augmented Dickev-Fuller test statistic -1.829163 0.6612
Test critical values: 1% level -4 356068
5% level -3.595026
10% level -3.233456

*MacKinnon (1996) one-sided p-values.

caalll dae) (e :J.\M‘
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Mull Hypothesis: ¥ has a unit root
Exogenous: Mone

Lag Length: O {Automatic - based on S1C, maxlag=2)

t-Statistic Prob.*

Augmented Dickey-Fuller test statistic J3.756641 0.9995
Test critical values: 1% level -2 656915
5% lewvel -1.9544114
10%: level -1.6089329

*MackKinnon (12996) one-sided p-values.

Gaallll dlac) e 1 jdeaad)

randaldlly s (e Gl z 3gaill Ala) A2 A3l ALldADF 5Lasl:(09) ad) (galal
SAsY) dnpall e ilEg )
Mull Hypothesis: DY) has a unit root

Exogenous: Constant
Lag Length: 0 (Automatic - based on SIC, maxlag=2)

t-Statistic Prob.*

Augmented Dickey-Fuller test statistic -4 204713 0.0033
Test critical values: 1% level -3.724070
5% level -2.986225
10%: level -2 632604

*Mackinnon (1996) one-sided p-values.

C\;\.ﬂ\ J\ch (» :J.\M\

O gl aay alally sl z3sadl (gilsall ALaiEY) ALLIADF JLidl:(10) ady Galal

L) ds sl
rull Hypothesis: O(EP)Y has a unit root
Exogenous: Constant, Linear Trend
Lag Length: 1 (Automatic - based on SIC, maxlag=6)
t-Statistic Prob.*

Augmented Dickev-Fuller test statistic -4 433955 0009z
Test critical values: 1% level -4 394309

5% level -3.612199

10% level -3.243079

*Mackinnon (1296 one-sided p-values.

Eaalll dlae) (a1 jdeaad)
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£ -
MRS
rull Hypothesis: DY) has a unit root
Exogenous: Constant, Linear Trend
Lag Length: 0 {(Automatic - based on SIC, maxlag=2)
t-Statistic FProb.*
Augmented Dickey-Fuller test statistic - 410983 0.0o092
Test critical values: 1% level -4 374307
5% lewvel -2.603202
10% level -3.238054

*Mackinnon (19296) one-sided p-values.

Gaallll dlac) e 1 jdeaad)

ardl z3sai paz(12) ad) (galal)
Cependent Variable: ¥
Method: ARDL
Date: 06/24/22 Time: 22:24
Sample (adjusted): 1991 2016
Included observations: 26 after adjustments
Maximum dependent lags: 6 (Automatic selection)
Model selection method: Akaike info criterion (AIC)
Cynamic regressors (6 lags, automatic): EP
Fixed regressaors: C
Mumber of models evalulated: 42
Selected Model: ARDL(1, O)
Mote: final equation sample is larger than selection sample
HAC standard errors & covariance (Bartlett Kernel, Newey-West fixed
bandwidth = 3.0000)

Variable Coefficient Std. Error t-Statistic Prob.®

Y¥(-1) 0.923023 0184157 5.0385:21 0.0000

EFP 0.199130 0413735 0.481293 0.6349

C 537538.5 185369.2 2.899826 0.0081

F-sqguared 0.933668 Mean dependentwvar TE74094.

Adjusted R-squared 0.982237 S.0. dependentvar hB15T32.

S.E. of regression T75106.0 Akaike info criterion 30.06755

Sum squared resid 1.38BE+13 Schwarz criterion 3021272

Log likelihood -387 8782 Hannan-Cuinn criter. 3010936

F-statistic 6922147 Durbin-\Watson stat 1.692357
Prob(F-statistic) 0.000000

*Mote; pvalues and any subsequent tests do not account for model
selection.
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F-Bounds Test Mull Hypothesis: Mo levels relationship
Test Statistic Value Signif. 10 (1)
Asymptotic: n=1000
F-statistic 6.559856 10%0 302 3.51
kK 1 5% 362 416
2.5% 418 479
1% 4 94 558
Actual Sample Size 26 Finite Sample: n=35
10% 3.223 3757
5% 3.957 4 53
1% 5763 G6.48
Finite Sample: n=30
10%a 3.303 3.797
5% 4.09 4 663
1% 6.027F 6.76

C\;\.}S\ J\Ac! w :J.\AAA.“

ECM Regression
Cane 2 Restricted Constant and No Trend

Vanable CoeMicient S Error tStatistic Prob
DIOGDP(-1)) 0675632 0257350 2025280 00167
DIOGDP(-2)) 0.335157 0 169346 1979121 00625

D(DEP) 25861717 0402122 5205447 0.0001

DIDEP(1)) -1.526040 0 550000 2774617 00121
CoINEQ(-1)" «1.059908 0. 322099 51530603 0.0001

Gl dlae) (a1 jdeaad)

15 (é);,g‘d\

Breusch-Godfrey Seral Cormrelation LK Test:

F-statistic 0376840 Prob F(2.21)
Obs*R-squared 0900798 Prob. Chi-Square(2)

Gl dlae) (a1 daal)
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Series: Residuals
Sample 1291 201

O bservations 268

rean
rMedian
Mlaci v

PAimimaam
Std. Dew.

Shewrness

Noanbbay

Hurtosis

Jargue-Bersa
Probability

Caaldll dlae) (e 1 ydeaad)
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